<?xml version='1.0' encoding='UTF-8' ?>

<!--Generated by XML Authority-->

<!--

<!ENTITY % SharedComponents SYSTEM "file:///C:/home/development/dtdDocumentation/sandbox/creditDerivsProposal/src/dtd/wip-fpml-dtd-shared.dtd">

%SharedComponents;

-->

<!ENTITY % FpML_CreditDefaultSwap "%FpML_Product; , floatingPayerPartyReference , fixedPayerPartyReference , effectiveDate , scheduledTerminationDate , calculationAmount, referenceEntity , referenceObligation* , fixedRatePayerPaymentDates , fixedRate , restructuring">

<!ENTITY % FpML_ReferenceObligation "primaryObligorPartyReference , guarantorPartyReference? , maturityDate? , instrumentId? , originalIssueAmount?">

<!ENTITY % FpML_FixedRatePayerPaymentDates "calculationPeriodDates , paymentDates">

<!ELEMENT calculationAmount (%FpML_Money;)>

<!ATTLIST calculationAmount  type NMTOKEN  #FIXED 'Money' >

<!ELEMENT creditDefaultSwap (%FpML_CreditDefaultSwap;)>

<!ATTLIST creditDefaultSwap  type NMTOKEN  #FIXED 'CreditDefaultSwap' >

<!ELEMENT floatingPayerPartyReference EMPTY>

<!ATTLIST floatingPayerPartyReference  href CDATA  #REQUIRED >

<!ELEMENT fixedPayerPartyReference EMPTY>

<!ATTLIST fixedPayerPartyReference  href CDATA  #REQUIRED >

<!ELEMENT fixedRatePayerPaymentDates (%FpML_FixedRatePayerPaymentDates;)>

<!ATTLIST fixedRatePayerPaymentDates  type NMTOKEN  #FIXED 'FixedRatePayerPaymentDates' >

<!ELEMENT guarantorPartyReference EMPTY>

<!ATTLIST guarantorPartyReference  href CDATA  #REQUIRED >

<!ELEMENT instrumentId (#PCDATA)>

<!ATTLIST instrumentId  type               NMTOKEN #FIXED  'string'

                          instrumentIdScheme CDATA  #IMPLIED >

<!ELEMENT maturityDate (%FpML_AdjustableDate;)>

<!ATTLIST maturityDate  type NMTOKEN  #FIXED 'AdjustableDate' >

<!ELEMENT originalIssueAmount (%FpML_Money;)>

<!ATTLIST originalIssueAmount  type NMTOKEN  #FIXED 'Money' >

<!ELEMENT primaryObligorPartyReference EMPTY>

<!ATTLIST primaryObligorPartyReference  href CDATA  #REQUIRED >

<!ELEMENT referenceEntity EMPTY>

<!ATTLIST referenceEntity  href CDATA  #REQUIRED >

<!ELEMENT referenceObligation (%FpML_ReferenceObligation;)>

<!ATTLIST referenceObligation  type NMTOKEN  #FIXED 'ReferenceObligation' >

<!ELEMENT restructuring (#PCDATA)>

<!ATTLIST restructuring  type                NMTOKEN #FIXED  'string'

                           restructuringScheme CDATA  #IMPLIED >

<!ELEMENT scheduledTerminationDate (%FpML_AdjustableDate;)>

<!ATTLIST scheduledTerminationDate  type NMTOKEN  #FIXED 'AdjustableDate' >

